
Table 2. Mortgage-Backed Securities Portfolios

Growth Rate MBS as Percent of
Pass- Other Security Total

Year Through MBS Portfolio Assets

1995 5.07 -11.18 40.69 7.60
1996 11.71 -11.00 42.19 7.37
1997 12.51 12.69 44.10 7.62
1998 21.21 24.24 48.07 8.62
1999 -5.12 8.76 43.66 8.16
2000 0.98 -5.20 43.92 7.45
2001 27.51 31.87 53.40 9.20
2002 15.80 6.49 53.29 9.67

Source: Commercial Bank Call Reports


